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This book, a concise introduction to modern probability theory and certain of its
ramifications, deals with a subject indispensable to natural scientists and
mathematicians alike. Here the readers, with some knowledge of mathematics,
will find an excellent treatment of the elements of probability together with
numerous applications. Professor Y. A. Rozanov, an internationally known
mathematician whose work in probability theory and stochastic processes has
received wide acclaim, combines succinctness of style with a judicious selection
of topics. His book is highly readable, fast-moving, and self-contained.
The author begins with basic concepts and moves on to combination of events,
dependent events and random variables. He then covers Bernoulli trials and the
De Moivre-Laplace theorem, which involve three important probability
distributions (binomial, Poisson, and normal or Gaussian). The last three chapters
are devoted to limit theorems, a detailed treatment of Markov chains, continuous
Markov processes. Also included are appendixes on information theory, game
theory, branching processes, and problems of optimal control. Each of the eight
chapters and four appendixes has been equipped with numerous relevant
problems (150 of them), many with hints and answers.
This volume is another in the popular series of fine translations from the Russian
by Richard A. Silverman. Dr. Silverman, a former member of the Courant
Institute of Mathematical Sciences of New York University and the Lincoln
Laboratory of the Massachusetts Institute of Technology, is himself the author of
numerous papers on applied probability theory. He has heavily revised the
English edition and added new material. The clear exposition, the ample
illustrations and problems, the cross-references, index, and bibliography make
this book useful for self-study or the classroom.
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This book, a concise introduction to modern probability theory and certain of its ramifications, deals with a
subject indispensable to natural scientists and mathematicians alike. Here the readers, with some knowledge
of mathematics, will find an excellent treatment of the elements of probability together with numerous
applications. Professor Y. A. Rozanov, an internationally known mathematician whose work in probability
theory and stochastic processes has received wide acclaim, combines succinctness of style with a judicious
selection of topics. His book is highly readable, fast-moving, and self-contained.
The author begins with basic concepts and moves on to combination of events, dependent events and random
variables. He then covers Bernoulli trials and the De Moivre-Laplace theorem, which involve three important
probability distributions (binomial, Poisson, and normal or Gaussian). The last three chapters are devoted to
limit theorems, a detailed treatment of Markov chains, continuous Markov processes. Also included are
appendixes on information theory, game theory, branching processes, and problems of optimal control. Each
of the eight chapters and four appendixes has been equipped with numerous relevant problems (150 of them),
many with hints and answers.
This volume is another in the popular series of fine translations from the Russian by Richard A. Silverman.
Dr. Silverman, a former member of the Courant Institute of Mathematical Sciences of New York University
and the Lincoln Laboratory of the Massachusetts Institute of Technology, is himself the author of numerous
papers on applied probability theory. He has heavily revised the English edition and added new material. The
clear exposition, the ample illustrations and problems, the cross-references, index, and bibliography make
this book useful for self-study or the classroom.
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Editorial Review

Language Notes
Text: English, Russian (translation)

Users Review

From reader reviews:

Elizabeth Brock:

Have you spare time to get a day? What do you do when you have far more or little spare time? Yes, you can
choose the suitable activity to get spend your time. Any person spent their very own spare time to take a
stroll, shopping, or went to the particular Mall. How about open as well as read a book entitled Probability
Theory: A Concise Course (Dover Books on Mathematics)? Maybe it is for being best activity for you. You
recognize beside you can spend your time along with your favorite's book, you can wiser than before. Do
you agree with it has the opinion or you have additional opinion?

Carol Witt:

Playing with family inside a park, coming to see the coastal world or hanging out with good friends is thing
that usually you could have done when you have spare time, in that case why you don't try issue that really
opposite from that. One particular activity that make you not feeling tired but still relaxing, trilling like on
roller coaster you already been ride on and with addition of knowledge. Even you love Probability Theory: A
Concise Course (Dover Books on Mathematics), it is possible to enjoy both. It is very good combination
right, you still would like to miss it? What kind of hang type is it? Oh can happen its mind hangout guys.
What? Still don't buy it, oh come on its referred to as reading friends.

Stephen Galvan:

Probability Theory: A Concise Course (Dover Books on Mathematics) can be one of your beginning books
that are good idea. Most of us recommend that straight away because this book has good vocabulary that
may increase your knowledge in vocabulary, easy to understand, bit entertaining but nevertheless delivering
the information. The copy writer giving his/her effort to set every word into delight arrangement in writing
Probability Theory: A Concise Course (Dover Books on Mathematics) nevertheless doesn't forget the main
point, giving the reader the hottest as well as based confirm resource data that maybe you can be certainly
one of it. This great information can easily drawn you into brand-new stage of crucial imagining.

Martha Lockridge:

Within this era which is the greater man or woman or who has ability to do something more are more
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treasured than other. Do you want to become among it? It is just simple approach to have that. What you
must do is just spending your time very little but quite enough to enjoy a look at some books. One of several
books in the top list in your reading list is usually Probability Theory: A Concise Course (Dover Books on
Mathematics). This book which is qualified as The Hungry Hills can get you closer in turning out to be
precious person. By looking way up and review this book you can get many advantages.
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